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FOCT P 51901.1&—2005

Mpegucnosue

Llenn v npyHumMnel cTaHpapTusaumm B Poccuiickolh ®efepauynn yctaHoB/eHbl PefepasibHbIM 3aKOHOM
oT 27 gekabps 2002 r. Ne 184-®3 «O TeXHUYECKOM perysimpoBaHun», a npasuia NpuMeHeHnsa HaunoHas1bHbIX
ctaHpgapToB Poccuiickon depepaunm — FOCT P 1.0—2004 «CTtaHaapTusaumns B Poccuiickoii ®egepaumn.
OCHOBHbI€ NOJSIOXEHUSA»

CBefieHusi 0 cTaHgapTe

1 NMOATOTOBJ/IEH OTKpbITbIM akUMOHEPHbIM 06LWEecTBOM «Hay4dHo-nccrnenoBaTenbCKUA LEHTP KOH-
TPOASA UANATHOCTUKN TeXHMYecknx cuctem» (OAO HNL, K[) Ha ocHoBe CO6CTBEHHOIO ayTEHTUYHOrO NepeBoja
cTaHgapTa, yKka3aHHOro B nyHkre 4

2 BHECEH YnpaBneHvnem pasBuTtus, MH(OpMaLNOHHOTo o6ecneyeHns v akkpeautaunm ®egepasibHo-
roareHTCcTBa No TEXHUYECKOMY PeryimpoBaHnio 1 MeTposiornm

3 YTBEPXAEH W BBEJEH B AEWNCTBUE MNpukazom denepasibHOro areHTCTBA MO TEXHUUECKOMY
perynupoBaHuio 1 metponorum ot 30 ceHTss6ps 2005 r. Ne 235-cT

4 HacTtosAwwmii cTtaHgapT SABAsSeTcaS MOAUMMULMPOBaHHLIM MO OTHOWEHUIO K MeXAyHapoaHOMY
ctaHaapty M3K 61164:1995 «lMoBblweHWe HaaeXHOCTU. CTaTUCTUYECKNE KPUTEPUN N METOAbl OLEHKN»
(IEC 61164:1995 «Reliability growth — Statistical test and estimation methods») 415 BbINONIHEHUA NPaBOBbIX
WM HOPMaTUBHO-NPaBOBbIX TPe60BaHW, YCTaHOBMEHHbIX B Poccuiickoii defepauumn, nyTem BHECEHUS TeX-
HUYECKMX OTK/IOHEHWI, 06 bACHEHNE KOTOPbIX AaHO BO BBEAEHUN K HACTOALWEMY CTaHAapTy.

HanmeHoBaHMne HacToslero ctaHgapTa U3SMeHEHO OTHOCUTE/IbHO HaMMEeHOBaHUSA YKa3aHHOTo MeXay-
HapogHoro ctaHgapTa ansa npuseaeHns BcootBetcTBue ¢ FOCT P 1.5—2004 (nogpasgen 3.5)

5 BBE/JEH BIEPBbIE

MHdpopMaums 06 M3MEHEHUAX K HACTOALLEMY CTaHAapTy Ny6/MKyeTCA B eXerogHo 1U3aaBaeMoM
MHpOPMaLIMOHHOM YKa3aTene «HauoHa/lbHble CTaHAap Thi». @ TeKCT U3MEHEHUI 1 NMOMpaBoOK— B eXe-
MECSIUHO M3aBaeMbIX MHPOPMALMOHHbIXYKa3aTensax «HaumoHasbHble CTaHaapThi». B ciiyyas nepecMoT-
pa (3aMeHbl) WM OTMEeHbl HacTOsILLEero cTaH4apTa COOTBeTCTBYylOLee yBeJoMNeHne 6yaeT
Ony6/IMKOBaHO B €XXEMECSYHO 134aBaeMOM MHOPMALIMIOHHOM yKa3aTerne «HaunoHaslbHble CTaHaapThix.
CoOoTBETCTBYIOLAsA MHJOPMaLIMS, YBEAOMIEHNE U TEKCTbI Pa3MeLLaloTCs Takke B MHPOPMaLMOHHOM
cucTeMe O6LLEro Nosb30BaHUsl — Ha 0MLMa/IbHOM caliTe HauMoHaIbHOro opraHa Poccuiickoil ®epnepa-
LMK Mo cTaHaapTU3auuM B ceTu IHTepHe T

© CtaHgapTuHcopm. 2005

HacToswmii ctaHAapT He MOXeT 6bITb MOTHOCTBLIO UM YACTUHYHO BOCNPOU3BEAEH, TUPAXMPOBaH 1 pac-
npocTpaHeH B kayecTBe odhuLMabHOro n3gaHuns 6es paspeleHna dPefgepasibHOro areHTCTBa MO TEXHNYECKO-
My PerysimpoBaHuio 1 MeTposiorumn
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rOCT P 51901.16—2005
BeBegeHve

HacTosiwuii ctaHAapT OTHOCUTCSA K KOMMJIEKCY CTaHAApTOB, PacrpOCTPaHSAIOWNXCA Ha MEHEIXMEHT
puckKa, 1 B 4acTu MeTOA0B aHa/in3a pucka passusaeT ngononHsaetr FOCT P 51901—2002 «YnpaBneHue Ha-
OEXHOCTbI0. AHaNIM3 prcKa TEXHOI0TMYECKNX CUCTeM». MNpuBeAeHHbIe B CTaHA4apTe MeToAbl MOryT O6bITb NpU-
MeHeHbI A/15 OLEHKN BEPOATHOCTHbBIX XapaKTepUCTUK TEXHUYECKUX CUCTEM (fanee — cUCcTeMa) Ha aTane aHa-
nvMs3a 1 oueHkn pucka. CTaHAapT OMUCbIBaeT CTErMeHHY MoJesib  MOBbIWEHNSA HafeXHOCTU U
COOTBETCTBYIOLLYIO MOAeNb MPOrHO3MPOBaHWUA M AaeT MnoaTanHoe PYKOBOACTBO ANSA UX MCNOJSb30BaHUS.
CyliecTByeT HeCKo/Ibko Mogersieli NOBbIWEHWA HaAEXHOCTW, O4HAKO CTeNeHHas MoJesib ABSAETCSA O4HOWN 13
Hanb60/1ee LWMPOKO NCMNOsb3yeMbixX. HacTosAWwmiA cTaH4apT ycTaHaBAnBaeT NnpoLeaypbl OLEHKN HEKOTOPbIX Un
BCEX XapakTepuCTUK NOBbIWEHUS HafeXHOCTU. MNprBefeHHble B CTaH4apTe MeToAbl B KA4eCTBe MCXOAHbIX
AaHHbIX NCNOb3YIOT HapaboTKM A,0 0TKA30B CUCTEMbI M BPEMS 3aBepLUEHNS UCMbITaHWI, eC/IM OHO He coBMaja-
eT co BpemMeHeM nocneaHero otkasa. Npegnonaraetcs, YTo c60P UCXOAHbIX AaHHbIX A1 MOCTPOEHNSA Mogenu
HauynHaeTCsA Nocrie 3aBepLIEeHNA BCeX NpeaBapuTesibHbIX TECTOB NO cTabunmsauymm Ha4aslbHON UHTEHCUBHOC-
TN OTKa30B CUCTEMBI.

B oTAn4me oT NprMeHsieMOro MexayHapoAHOro cTaHgapTa BHacCTOAWMI cTaH4apT He BK/THOYEHbI CCbIKN
Ha M3K 60050 (191):1990 «MexAayHapoAHbIi 31eKTpoTeXHUYecknin cnosapb. MnaBa 191. HagexHOCTb u
KauyecTBO 06¢cnyXumBaHus», MOK 60605-1:1978 «/cnbIiTaHUs Ha HaAEeXHOCTb 06opyaoBaHus. YacTb 1. O6uwme
TpeboBaHuA», M3K60605-4:1986 «McnbiTaHMA Ha HaAeXHOCTb 0b6opyaoBaHns. YacTe 4. MNMpouedypbl onpeje-
NeHNs TOYEeUHbIX OL,eHOK N A0BepUTEe/IbHbIX FPpaHunL, No pesynbTaTtam onpeaennTenbHbIX UCMbITaHWA Ha Hadex-
HOCTb» U M3K 60605-6:1986 «l/cnbiTaHUs Ha HafeXHOCTb 06opyaoBaHuAa. YacTb 6. TecTbl 4N NPOBEPKU
npeAnoIoXeHNs 0 MOCTOAHCTBE UHTEHCMBHOCTM OTKa30B», KOTOPbIEe Helle1lecoobpa3Ho NCNOob30BaTh B HaLM-
OHa/IbHOM CTaHAapTe U3-3a OTCYTCTBUA NPUHATBIX rAPMOHN3NPOBaHHbIX HaLMOHa/IbHbIX CTaH4apToB. B cooT-
BETCTBUM C 3TUM U3MEHEHO cofiepXaHune pa3aenos 3 n7.
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(M3K 61164:1995)

HAUMWOHA/NBbHBIN CTAHAOAPT POCCUMNCKON PELEPALUMN

MeHemKMEHT purcka
MOBbIWEHWE HALEXHOCTW
CTaTMCTUYECKME KPUTEPUU U METOAbI OLEHKN

Risk management. Reliability growth. Statistical test and estimation methods

faTta BBegeHna — 2006—01— 01

1 O6nacTb NpUMeHeHNS

HacTosiwumii cTaHAapT ONMCbIBAET MOAENN U KONIMYECTBEHHbIE METOAbI OLLEHKMN MOBbLIWEHUS HAAEeXHOC-
TV, OCHOBaHHbIE Ha AaHHbIX 06 OTKa3ax CUCTEMbI, MOJTyHEHHbIX B COOTBETCTBUM C MPOrPamMMOii NoBbIWEHUS
HaAEeXHOCTU. 3T NpoLeaypbl NO3BOMSAIOT ONPeAesiATh TOUeUHbIE OLEHKN, AOBEPUTE bHbIE MHTEPBasIbI U NPO-
BEPATb rMNOTE3bI /151 XapaKTEPUCTUK NMOBbIWEHUS HAAEXHOCTU CUCTEMbI.

2 HopmaTuBHbIE CCbI/KM

B HacTtoduwem CTaHAapTe UCMNoJ/ib30BaHbl HOPMaTUBHbIE CCbIJIKU Ha C,I'Ie,quOLLI,I/IVI CTaHAapT:
FTOCTP51901.6— 2005 (M2OK61014:2003) MeHeaXMeHT pucka. MporpamMmmbl NOBbILLEHWS HAAEXHOCTU
(M3K61014:2003 «[Nporpammbl NOBbILLEHUS HAAEXHOCTW». MOD)

NMpumedyaHune — Mpu NONL30OBAHNN HACTOSILLUM CTAHAAPTOM Lie/1Ieco06pasHO NPoBepuTh AeiCTBUE CCbINoY-
HOro cTaHgapTa B MH(OPMALMOHHOM cUCTEME O6LLEro Mosib30BaHUs — Ha OgMLUMaNbHOM caliTe HauMoHa/IbHOTO opraHa
Poccuiickoit ®efepauun no cTaHgapTUsaummn B cetv VIHTEpPHET WY Mo eXerogHo nsgasaemMomMy MHDOPMaLMOHHOMY yKasa-
TeNMo «HaumoHabHble CTaH4aPThI», KOTOPbIV ONY6G/IMKOBAH MO COCTOSIHUIO Ha 1 AHBApsi TEKYLEro roga, 1 no COOTBETCTBY-
IOWMM eXeMeCsIUHO n3AaBaemMblM UH(OPMALMOHHBIM yKasaTessiM, ony6/IMKOBaHHbIM B Tekylem rofy. ECnu CCblIouHbIi
cTaHAapT 3aMeHeH (M3MeHeH), TO Npu Mosib30BaHNW HACTOSILLUM CTaHAAPTOM CriefyeT PYyKOBOACTBOBATHLCS 3aMEHEHHbIM
(M3MeHeHHbIM) CTaHAAPTOM. EC/TN CCbINOYHBIN CTaHAapT OTMeHeH 6e3 3aMeHbl, TO MOIOXEHUE, B KOTOPOM faHa CCbika Ha
Hero, NPUMEHSIETCS B YacTW, He 3aTparnBatoLieii 3Ty CCbIKy.

3 TepMuHbI 1 onpeaeneHns

B HacTosAwem cTtaHgapTe npuMeHeHbl TepMuHbl Mo TOCT P 51901.6. a Takxe cnegyroume TePMUHbI C
COOTBETCTBYHOLMMU ONpefeneHnsamu:

3.1 oTcpoueHHas moaudukauma (delayed modification): KoppekTupytowme nameHeHms, KOTopble BBe-
[AeHbl BCUCTEMY MOC/Ie OKOHYAHUS UCTIbITaHWA.

NMpumeuyaHune — OTCPOUEHHYIO MOAUPUKALMIO HE MPOBOAAT B MPOLECCE UCTbITAHWIA.

3.2 koathpumumneHT aphbekTnBHOCTU ynydweHuns (improvementeffectiveness factor): lons MHTeHCUB-
HOCTW OTKa30B CUCTEMbI, HA KOTOPYIO OHa YMEHbLUN/Iachb B pe3ysbTaTe KOPPeKTUpYoLLel Mogndmnkaumnn.

3.3 ucnbiTaHusa Tuna | (type I test): VcnbiTaHus, KOTOpble 3aKaHUYMBAIOTCS B 3apaHee onpegesieHHoe
BPEMS, WU UCMbITAHWSA, A5 KOTOPbIX AaHHble 06 0TKa3ax MOryT 6bITb MO/y4YeHbl BTeYEeHNe BpeMeH!, He3aBu-
CSILLEro OT OTKa30B.

MpunmMmevyaHune — McnbliTaHnAa Tuna l MHorga HasblBalOT UCMbITAHUAMW C OTPaHUYEHHbIM BPEMEHEM.

N3paHne odbunymnanbHoe
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3.4 wucnbiTaHma Tina ll (typo Il test): VicnbiTaHNA Ha NOBbILWEHNE HaAEeXHOCTU, KOTOPble 3aKaHUNBatTCsA

noc/ie HakonJ1IeHnA ykasaHHOro Kosinyectea OTKa3oB, WU UCMbITaHUA, AaHHble KOTOPbIX MOTyT ObITb nony4yeHbl
BTedyeHne BpemMeH, 3akaH4YmMBakOLErocd OTKasoM.

MpumeuvaHune — WenbitaHusa Tuna ll MHOrga Ha3bIiBaKOT UCTMbITAHUAMY C OFPAHUYEHHBIM KO/IMYECTBOM OTKa30B.

4 (O603HauyeHus

B HacToslem cTaHAapTe UCMNO/Ib30BaHbl CieAytolne 0603Ha4YeHns:

p — napamMeTpbl MacwTaba 1 opMbl 471 CTEMNEHHOW MOAenu;
CVv — KPUTUYECKME 3HAYEHUS AJ151 MTPOBEPKN TMMNOTES;
d — KOJIMYECTBO UHTEPBA/IOB A/151 aHa/In3a CrpynnUMpoBaHHbIX AaHHbIX;
£., £ — nHauBuayanbHble KO3MPULNEHTbI SPDEKTUBHOCTN YNYULLEHUS U UX CPeHee;
J — KOJIMYECTBO Pas3/INYHbIX TUNOB HabGoAaeMblX OTKa30B KaTteropun B:
/,j — YHUBepCa/lbHble UHAEKChI;
Kk — KOJIMYECTBO OTKA30B KaTeropuu A;
AB — KOJIMYeCTBO OTKa30B KaTeropuu B;
K
K, — KOJIMYECTBO HabNAaeMblx 0TKa3oB /-ro Tuna kateropum B; Kb = £ Kt\
i-1
M — napameTp cTaTUCTUYECKOro Kputepusi Kpamepa-Museca,;
N — KOJIMYECTBO OTKA30B;
Af. — KOJIMYECTBO OTKA30B B /-M UHTEPBAJIE;
N(T) — HaKomMIeHHOe KO/IMYeCTBO OTKa30B [0 UCTEYEHWSA BPeMEHUN NcnbITaHnA T\
L\N(7')] — maTemaTuyeckoe OXupaHUe HaKoM/IEHHOTO KO/IMYECTBA OTKA30B 4,0 UCTEYEHUSI BpeMeHn T\

t(i -1); /(/) — rpaHuupl /-ro NHTepBana BPeMeHN UCMbITaHWii AN CrpynnMPOBaHHbIX AaHHbIX;
T — BPeMSs UCMbITaHWiA;

T — HapaboTka o /-ro oTkasa;

Ts — o6LwWas NpoAo/MKNTENBHOCTb UCTIbITaHW Tuna li;

r — 06LWWas NpPoAC/HKUTENBHOCTb UCNbITaHWUIA TUNAa |;

X2(v) — KBaHTW/b X2*pacnpenesieHunsi ¢ Vv CTeNEHAMMU CBOGOAbI YPOBHS Y,

— o6uee 0603HaYeHMe 419 NnapameTpa NoToKa OTKa30B;

— KBaHTW/1b CTaHA4AaPTHOIo HOPMaJIbHOroO pacnpenesieHna ypoBHA Y,

ny
— MPOrHO3UpyeMbIii NapamMeTp NoTOKa OTKA30B;
z(n — napamMeTp MoToKa 0TKa30B B MOMEHT BPEMEHU 7,
0(7) — TeKyllee 3HaueHne CpesHEero BPEMEHU Mexay oTkazamu;
0,, — MPOrHo3vpyemMas cpefHss HapaboTKka Mexay oTkasamu.

5 CreneHHas mogenb

B cTatuctnyeckux npouenypax 41si CTeneHHon MoAesin NoBbIWEHNA HaAEXHOCTU B KAYeCTBE UCXOAHbIX
[aHHbIX UCNOML3YIOT OTKa3bl 1 HapabOoTKM B NpoLecce UCbITaHWA. 3a UCKIKOYeHMeM MeToda NPOrHo3MpoBa-
HUA (CM. 7.6). MOgeNb NPUMEHSIIOT K 06LLer COBOKYNMHOCTM 0TKa3oB [cm. TOCT P 51901.6. puCyHOK 2, XxapakTe-
pucTtuka (3)] 6e3 nogpasfeneHns Ha KaTeropum.

OCHOBHbIe ypaBHEHNA ANA CTENeHHOW MoAenu npusefeHbl B HACTOALWeEM pa3gesne, a TeopeTuyeckas
MHhopMaums o MoZesnv NpuBeAeHa B NPUNoXxeHnn B.

MaTemaTunuyeckoe oxungaHue o6LLero KosimyecTsa 0TKa3oB 0 UCTeYeHNs BPEMEHWN UCMbITaHU / onuckl-
BaeTCs CTerneHHOoM PyHKLMeN:

2
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EIV(7)) = X7*. X>0, p>0, >0, )

rae J1 — napameTp maclitaba;
p — napameTp opmMbl (PYHKLMA 06 el 9hhEeKTUBHOCTY Y/ly4LLEeHNS COOTBETCTBYET: MOBbILWEHMWIO Ha-

[EXHOCTU. ecnin 0 < p < 1;COXPaHEHUIO HAAEXHOCTU, ECIN P = 1; CHUXXEHUIO HAZEXHOCTU, ec/im p> 1).
MapameTp NOTOKa OTKA30B B MOMEHT BPEMEHW / OMUCbLIBAETCSt ypaBHEHUEM

Z(T)~E[NCOhtyT*-\rge T> 0. @)

Taknum ob6pa3om, ob6a napameTpa Xu p BAUSIOT Ha NapameTp NOToKa OTKa3oB. YpaBHeHMe (2) npeacras-
nseT coboi yron HaknoHa kacaTenbHon M(7)kocu T BMomMeHTBpeMeHn 7' [cm.TOCTP51901.6. pucyHOKG].

3HayeHVe cpefHero BpeEMeHU MexAy OTKazaMu Mo UCTeYeHUV BPEMEHU UCTbITaHWli 7'onucbiBaeTcs
ypaBHeHneMm

|
L) ©)

B 7.1 n7.2 npuBeaeHbl OLEHKN MakCUMaslIbHOro npasaonoaobusa ansa napametTpoB Xu p. B 7.3 npuBege-
Hbl KpUTEPUW cornacus ana mogenun, a B 7.4 n7.5 — npouefypbl onpefenieHna 4OBEPUTENIbHOIO MHTepBana.
MpumeHeHne Moaenun AN NPOrHo3a NoBbIWeHNA HaAeXHOCTN OnNucaHo B 7.6.

Mogenb nmeeT cnegytolime xapakTtepHble 0CO6EHHOCTY;

- Mofesib NpocTa Ans onpegeneHns oueHok;

- ecnu napameTpbl 6bI/IM OLleHEHbI NO NPOLW/IbIM NPOorpaMmmam, 3To — YAO6GHbI MHCTPYMEHT 418 NNaHK-
poBaHMA ByAyLMX NPOrpamMmm, UCMOJIb3YIOLWMX aHAIOTUYHbIE YC/TIOBUS UCMbITaHWIA U Takne e KO3 rLMeHTbI
ahPeKTUBHOCTU yny4yweHus (cm. pa3gen 5 FOCT P 51901.6. pa3gen 6);

- MHOrpa mMogenb faeT HepeaslbHble 3HaueHus (Hanpumep. ; (/) =TB MOMEHT BpeMeHun 7'=0, r(/) cTpe-
MUTCA K HY/H0 Npu /', CTpeMsALEeMCS K 6eCKOHEYHOCTU], OAHAKO 3TN OrPaHNYEHUS He BINAIOT Ha NpakTnyeckoe
1ncnonb3oBaHne Moaenu;

- Mojefb ABNSAEeTCA OTHOCUTENIbHO MHEPTHOW N HEUYBCTBUTENIbHON K YBENIMUYEHNIO HAAEXHOCTU cpasy
nocne KOppekTUpyoLLeii Moanukaunm nMoxeT gaBaTb 3aHUXEHHYH0 (MeCCUMNCTMYECKY0) oLeHKY (K 7). ecnun
TO/IbKO He NCNoJib3yeTcs A/15 NPOrHo3npoBaHus (cm. 7.6);

- 0ObIYHbIV METOA OLEHKM NpeanonaraeT, YTo N3BECTHO TOYHOE 3HaYeHne HabAaeMbiX HapaboTokK, HO
BO3MOXEH a/ibTepPHaTUBHbIW NOAXOA, KOrga oTkasbl CrpynnupoBaHbl B Mpeesiax U3BeCTHOTO MHTepBasia Bpe-
MeHU (CM. 7.2.2).

<*T)

6 Vcnonb3oBaHve MoAdenv Ans NMjaHMPOBaHUSA NporpamMm yayulleHus
HaEeXXHOCTU

B kauecTBe NCXOAHbIX AAaHHbIX 418 npoueayp, onmcaHHbIXxB86.3 TOCT P 51901.6. ncnonb3yoT ABE BENU-
UYMHbI, oNpeAensemMble C NOMOLbIO MoAeeli NOBbILWEeHNA HaAeXHOCTU:

- obuee Bpems MCMbITaHWIi BYacax, He06XoAuMOoe A1 BbINOSIHEHMSA Liesieli NporpaMmbil;

- MaTemMaTuyeckoe OXmgaHve KonmyecTBa OTKa3oB 3a 3TO Bpems (obLuiee BpeMsa UCMbITaHUI B Yyacax,
Heob6xoAuMoe 415 BbINOSTHEHUS Liesieli NporpamMmmbl).

Bpems ncnbiTaHuii 3aTeM A0/HKHO ObITb Npeo6pa3oBaHO B KasieH4apHOe Bpems C 3anjiaHMpoBaHHbIM
BpPeMeHEeM WCMbITaHUI B HeAes1t0 NN MecsL, C YH4eTOM OXMAAaeMOro NMosIHOr0 BPEMEHMW MPOCTOS (CM. HUXKE) U
OpYyrux HenpeaBUAEHHbIX 06CTOATENBCTB, & KOJIMYECTBO OTKA30B YBE/IMYEHO CYHETOM NOSB/IEHUSA NOCTOPOH-
HNX OTKa30B 1 NPOrHo3a NoJsIHoro BpeMeHu NpocTos.

B kayecTBe UCXOAHbIXAAHHbIX MOTYT 6bITb MUICNO/Ib30BaHbl MapaMeTpbl MOAE N, OLLeHEHHbIE MO NpeabIay-
LW1M nporpaMmmam, oTobpaHHble C y4eTOM 6yayuiero npuMeHeHns ANns ucnblTaHuii NoAOOHbIX 3/1EMEHTOB,
McnbiTaTeNIbHOM cpeAbl, NPoUeAyp YyNpaB/ieHNs U APYTMX CYLLECTBEHHbIX (DaKTOPOB.

7 CrtaTuctuyeckue MEeTOAbl OLEHKN U MPOBEPKN TUMNOTEI

7.1 KpaTtkunii 0630p

B npoueaypax no 7.2 UCnonb3ytoT flaHHble 06 0TKasax CUCTeMbl B NpoLiecce NporpamMmmbl UCNbITaHWi Ans
OLEHKWN MOBbIWEHNS HAAEXHOCTU N OLEHKN HaZeXHOCTU CUCTEMbI B KOHLIe UCMNbITaHWiA. OLeHMBaeMoe MoBbl-
LeHWe HafeXHOCTU SABMISeTCA pe3y/ibTaToM KOPPEKTUPYHOLWMX MoANMUKaLuii, BBeAEHHbIX B CUCTEMY B Mpo-
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uecce ucnbiTaHuii. Mpouedypbl, paccmarpuBaemble B 7.2.1. npegnonarakoT, YTO HapaboTKa A1 KaX[oro
oTKasa u3BecTHa. B 7.2.2 paccMoTpeHa cuTyaums, Korga haktnyeckoe Bpems 0Tkasza HEM3BECTHO, a OTKasbl
CrpynnmpoBaHbl B UHTEPB&a/1bl BDEMEHN.

[nsa venbiTaHnii Tna | ¢ orpaHNYeHHbIM BpeMeHeM 7% u ucnbiTaHuii Tuna |l ¢ orpaHUYeHHbIM Koan4vec-
TBOM 0TKa3oB TN Mcnosib3yoT pasHblie opmyibl (Cm. 7.2.1).

Mocne npoueayp, onucaHHbIX B 7.2.1 1 7.2.2. [O/MKHbI ObITb NPUMEHEHbI COOTBETCTBYIOLIME KPUTEPUN
cornacus (cm. 7.3).

B 7.6 paccmoTpeHa cutyauns, Korga KoppekTupyroLlmne Mmogmukaunmn seefeHbl B CACTEMY NOC/1e OKOH-
YaHUSA UCMbITAHUI Kak OTCPOYeHHble Moandrkauun. MeToa NPOrHo3MpoBaHUSA NO3BO/SET OLEHUTb Hajex-
HOCTb CMCTEMbI NOC/IE 3TUX KOPPEKTUPYIOLLNX MOANDUKALNIA.

7.2 ﬂpOBepKa r’mnoTe3 O NOBbIWEeHUN HaAeXHOCTU N OLeHKa napamMmeTpoB

7.2.1 Cny4aili 1 — n3BeCTHbl HapabOTKM ANS KaXA0ro oTkasa

MeTog NPpUMEHSIOT TO/IbKO B TOM C/ly4vae, ecriv HapaboTKy PermcTpupytoT A1 KaK40ro oTkasa.

Lar 1: Vicknto4atoT NOCTOPOHHUE OTKa3bl (cM. 7.1 TOCT P 51901.6 w/wnu gpyrue cooTBeTCTBYylOLWMe
MeTogbl).

Lar 2: CocTaBnsit0T HA60P AaHHbIX 0 HapaboTkax. 415 ncnbiTaHuii TNa 11Heo6xXo04MMO TakXe yunTbiBaTh
BpeMs 3aBepLleHNs CMbITaHWiA.

Lar 3: BbIYMCAT TECTOBYIO CTaTUCTUKY

Er-*rt .
U= —-—--— 1- gna vcneitaHuii Tuna I; 4
N— T
I 7}-<Nr-1)b-
U= — e s — — AnsA ucnbiTaHuii Tna Il 5)

rae N — obuiee KOIM4eCcTBO OTKA30B;
7*— ob6Llas NpoAo/IKUTENBHOCTb UCMbITaHWl Tina |;
TN— o6wasn npoaoKNTeNbHOCTbL UcnbiTaHnii Tuna li;
7] — HapaboTKa Ao /-ro oTkasa.

B COOTBETCTBUM C FMMOTE300i O MOCTOAHCTBE HAAEXHOCTM (MOMEHTbI OTKA30B COOTBETCTBYHOT FOMOreH-
HOMy npoueccy lMyaccoHa), ctaTucTvka U nogunHsAeTcs cTaHAapTHOMY HOPMasibHOMY pacrnpeaesieHuto co
cpeaHumM 0 v cTaHdapTHbIM OTKoHeHVeM 1. CTatuctuka U MoXeT 6bITb MCMO/Ib30BaHa A/1si NPOBEPKM rmnoTe-
3bl 0 HA/TMUMY MOJIOXKUTENIBHOIO UM OTPULATESIBHOTO N3MEHEHUs! HaAeXHOCTU HE3aBNCUMO OT MO/ MNoBbI-
LUEHUNSI HAOEXHOCTL.

[BYCTOPOHHWI KpUTEpWii 415 NOMOXKUTESTBHOTO WM OTPULLATENIbHOTO U3MEHEHUSA C YPOBHEM 3HAUYNMOC-

TV a UMeeT KpuTudeckne 3HadeHms 4™_a2n (— rfle u\—ai2 — KBaHTU/Ib CTaHAAPTHOrO HOPMa/IbHOIO
pacnpegeneHus ypoBHs (1 — ay2).

Ecnm U < (—wm,_0,2) unn U> nlTTra2 1o npMHUMatoT pelleHne o NosioXnTeNnbHOM Uan oTpulaTesibHOM
N3MEHEHNN HA[EXHOCTN COOTBETCTBEHHO. [1/19 NPOAO/IKEHNA aHaIn3a nepexoaaT K wary 4.

Ecnu (—bl)_bI2) < U < m,_a,2- TSNpMHMMALOT pelleHne 06 OTCYTCTBUM MOMIOXUTENIBHOTO U oTpuLa-
TeNIbHOIo U3MEHEHNSI HaEeXHOCTN 4151 yPOBHS 3HAYMMOCTU a MaHaIM3 3akaHunBaroT. BaTom cnyyae runortesy
06 3KCMOHeHUnanbHOM pacrnpegeneHnm HapaboTok Mexay nocnegosaTeflbHbIMU OTKaszamMu (TOMOreHHOCTH
npouecca NyaccoHa) NPUHMMalT C YPOBHEM 3HAUYMMOCTU a. KpuTuyeckue 3HayeHUsa m,_a,2 u(—m, _ B/2)cooT-
BETCTBYIOT OAHOCTOPOHHEMY KPUTEPUIO A/151 MONIOXUTETbHOIO NN OTPULLATENIbHOTO U3MEHEHUS HALEXHOCTH C
YPOBHEM 3HaUMMOCTK a/2. KpuTunyeckune 3Ha4eHns AN 4BYCTOPOHHErO KpUTEpUs € ypoBHEM 3Ha4umMmocTn 0.20
cocTtaBnsoT 1.28 n (—1,28). Kputnueckoe 3HayveHne 1,28 cooTBeTCTBYET OAHOCTOPOHHEMY KpUTEpUto Anist
NOJIOXNTEIBHOTO M3MEHEHWS C YPOBHEM 3Ha4YMMocTu 10 %. [1na Apyrnx ypoBHeR 3Ha4MMOCTN MOXHO BbIGpaTh
KpUTUYEeCKMe 3Ha4YeHns no Tabnnuam KBaHTUNEen cTaH4apTHOroO HOPMaslbHOrO pacnpeaeneHuns.
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Lar 4: Bel4ncnsawT cymmy

JT, = £ In(*/'*/7,) pNs vcnbITaHwi Tvna | (6)
i

nnn

5| = 1F 1n(Fa, /7*,) Ansa venbitaduii Tuna |l. @
r-1

Lar 5: BblUMCNAOT HECMELLLEHHYIO OLeHKY napameTtpa (1no dpopmyne

p= = ANAa ucnbiTaHui Tvna | (8)

nnn

p= N — % Ansa uenbitaHuii Tuna |l 0)

LWar 6: BbluncnsaoT oLeHKy napameTpa /. no oopmyne

). = V/(F*)1 gns venbitaHuii Tuna | (10
unm

A= M/ (7*Y pns venbimaduii Tuna |l. v

LWar 7: Bbl4MCNSOT OLLeHKM NapaMeTpa noToka oTka3oB £( T) M cpefHero BpemeHn mexay otkasamm 0( 7)
ONsi BpEMEHU ucnbITaHuii 7 > 0 no hopmynam.

r(7) =SApr**"1; (12
o(ry=1/r(7). (13)

MpumeuvaHwus
1 7)Yn0(Y) — oueHKM napameTpa NOTOKa OTKa30B UcpepHeli HapaboTKN Ha OTKa3 B MOMEHT BpeMeHn 7>0ansa 7'
13 AnanasoHa NpesCcTaB/ieHHbIX AaHHbIX. OueHKN Ans 6yayuiero BpemeHn Ta TedeHune NporpamMmMbl UCMbITAHWI UK 40 ee

0XNAaeMoro 3aBeplieHna MOryT 6bITb NOIyYeHbl TOYHO TakK Xe. HO N0SIb30BaTbCA UMK CriefyeT C O6bIYHBIMM NPesoCcTo-
POXHOCTAMMW. CBA3aHHbIMUN C 3KCTpaI‘IOI1HLI,VIEI7I. OKCTpanosfAuna He A0/HKHA NPeBbIWaTh 0XNAaeMoro BpeMeHn 3aseplue-

HUA UCNbITAHWNA.
2 Ecnv nporpamma ucnbiTaHuii 3agepilueHa, T0 0(7) ans T= * wam T- 7\ (COOTBETCTBEHHO) ABNAETCA OLEHKOW

cpesHeli HapaboTKM Ha 0TKa3 UCMbITYEMOV CUCTEMbI B KOHLIE NPOrPaMMbl UCTIbITAHUIA.

7.2.2 Cnyvailt 2 — HapaboTku 06befnHeHbl B rpynnbl

MeTopa npegHasHaveH Ans ciy4as, Korga Habop AaHHbIX COCTOUT U3 U3BECTHbIX MHTEPBA/IOB BPEMEH!,
KaXX bl N3 KOTOPbIX COAEPXUT N3BECTHOE KOSIMYECTBO OTKA30B. BaXKHO MMeTb B BMAY, YTO A/IMHbI UHTEPBaJI0B U
KOJIMYECTBO OTKAa30B B MHTepBaiax He AO/DKHbI 6bITb MOCTOAHHbLIMU.

Bpemsi ncnbiTaHuii cooTBeTCcTBYET UHTEepBany {0; /') n pa3éuTto Ha d nHtepsanos 0 </(1) < t(2) < t{d): /i1
MHTepBas — 3To nepuog Bpemern oT/(/ — 1)po /(/),/=1,2,.... d, §0) =0, t(d) = 7. BenuuuHbl /(/) MOTyT NpUHK-
MaTtb /1t06ble 3HayYeHns ot 0 go /.

Lar 1: NcknoyatoT NOCTOPOHHUE OTKa3bl corsiacHo 7.1 TOCT P 51901.6 w/wnn Apyrum cOOTBETCTBYIO-
MM AOKYMEHTaM.

Lar 2: BBogAT B HAbop AaHHbIX konuyecTBa oTka3oB Nr 3adukcrmpoBaHHbie B /*M nHtepsane [/(/ — 1);

d
O6bLee KONMYECTBO paccMaTpruBaeMbIX OTKa3oB /' = £ TV
i- 1
Ana kax[oro nHTepsana npomnssegeHue XJVHe 40/HKHO ObITb MeHee NATU (MpyY HEOOBXOA4NUMOCTU CMEX-
Hble HTepBa/ibl 06eAVHSAIOT), rae

no- i/ - D (14)
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War 3: Ana d uHtepsanos (Nocne 06beANHEHNS NPU HEOGXOAMMOCTM) M COOTBETCTBYHIOLMX 3HaYeHwi ft,
BbIYNCNAIOT CTATUCTUKY X 2:

X2 =4r (W, - p,H)2 (15>
NAr

B COOTBETCTBMU C MNOTE30M HY/NEBbIX U3MEHEHWIA (Korga HapaboTKM MNOAUMHSAKOTCA TOMOreHHOMY Mpo-
ueccy MyaccoHa) cTaTucTrka X 2pacnpegesnieHa B COOTBETCTBUM C X 2-pacnpegeneHmnem c (r/ — 1) cteneHamm
cB0o60abl. CTaTucTMKa X2 MOXET 6bITb UCMONb30BaHa /15 NPOBEPKM HAIMUNSA MOSIOXMUTENbHBIX UM OTpuULa-

Te/bHbIX N3MEHEHWNI HaJeXXHOCTN He3aBUCUMMO OT MOAENN N3MEHEHWIA HaJeXHOCTH.
[IBYCTOPOHHWIF KpUTEPWiA 47151 NTONTOXUTENBHOTO UM OTPULATENIBHOTO U3MEHEHWSI C YPOBHEM 3HA4YMMOC-

T a nMmeet Kputnveckoe aHadeHmne

<N=X|-a<<*-1). <16>
Ecnn X22 CY, To NpyUHUMAatOT peLLeHME O MOIOXMUTE/TIbHOM UM OTPpULaTE/TbHOM N3MEHEHUN HAAEXHOCTH.

[Na NpoAo/MKEHUA aHanM3a NnepexoasT K wary 4.
Ecnn X 2< CY, TO NpyHUMAIOT peLleHmne 06 OTCYTCTBUM NOMOXUTENbHbLIX UM OTPpULATENIbHbIX U3MEHe-

HUIA HAAEXHOCTUN CYPOBHEM 3HAYMMOCTM a. AHa/IN3 3aKOHYeH. B 3TOM c/lyyae runoTesy 06 3KCNOHeHLMa/TIbHOM
pacnpegeneHny BpeMeHn Mexay rnocnefoBaTte/lbHbIMU 0TKa3amu (roMoreHHbI npouecc MyaccoHa) npuHu-

MatoT C YPOBHEM 3HAUYNMOCTMH «.
Kputuyeckne 3HauyeHusi m/}- «(</ — 1) AN pasnnyHbIX YPOBHel 3HAUYMMOCTM @ U cTeneHeil cBo6oabl
(d — 1) moryT 6bITb HallaeHbl BTabnuLax KBaHTUNel  -pacnpeneneHus.

War 4: lns nepBoHaYanbHOro Habopa AaHHbIX B COOTBETCTBUM C LIArOM 2 BbIYMCASAIOT OLEHKY MaKCu-
MaslbHOro NpaBAonogo6us Ans napameTpa opMbl p. OLeHKa MakCMMaibHOro NpaBAonoAo6us Ans napamert-
pa p — 37O 3HAYEHME P, KOTOPOE YA0BMETBOPSIET C/IeAYIOLEMY YPABHEHWIO.

S Wy iy - 1 (- \Yhni(j-

r-1 I _ 1 Jr

— Inr(rf) a7

OueBngHo, 4yto r(0) = 0. a Takxke r(0)1n/(0) = 0. Bce yneHbl /(W) MOryT 6bITb HOPMUPOBaHbI OTHOCUTE/IbHO
t{d), Torpa nocnegHuii unex c 1n(/(r/)) ncuesHeT. [1na peLleHnsi 3TOro ypaBHEHNs OTHOCUTENIbHO P HEO6GXOAMMO
NCMNONb30BaTh UTEPATUBHbI MeToA,.

LWar 5: BbluncnsaoT oueHKy napameTtpa X no choopmyne

k=ft/i(d)i. (18)

Lar 6: BbluMCNAOT OLEHKY NapaMeTpa noToka oTkasoB ¢( 7) ncpegHee Bpems mexay otTkaszamum 0(71) ans
BpemeHn T> 0 no chopmynam:

UT) =Xpr~~ (19)
(KT)=\/ 4T). (20)
MpumevaHwnsn
1 £(7)n0(F) — oueHKM NnapameTpa NOTOKA OTKA30B U CpeaHeli HAPaBGOTKN Ha OTKa3 B MOMEHT BPEMEHN 7>04N15

T us uHTepBana NpeAcTaBNEHHbIX AaHHbIX. DKCTPANONMPYeMble OUEHKM AN ByAylLero BpeMeHu 7'B NPOLEecce NCnbiTa-
HUA MY B MOMEHT OXMAAEMOr0 3aBepLIeHUA UCTbITaHNI MOryT 6bITb NOJyYeHbl TOUHO TaKXe, HO MICMONL30BaThL UX Cleay-
eT C O6blYHLIMM NPEAOCTOPOXHOCTAMM, CBA3AHHLIMU C 3KCTpanonauueil. SKCTPaNONNPYEMbIE OLEHKU He [OKHbI
BbIXOAUTb 3a FPaHNLbl OXXMAAEMOr0 BPEMEHN 3aBepLIeHUS UCMbITaHWIA.

2 Ecnu nporpamma ucnbitanuii 3asepwena, 7o o( T) ans T - t{d) asnsetcs ouenkoii cpegHeil HapaboTkn Ha OTKa3s

CNCTEMbl Ha MOMEHT 3aBepLleHnsa MCNbITaHUNA.
7.3 KpuTepwuii cornacus

Ecnn n3BecTHbl TOYHbIE 3HaYeHMs HapaboToK, He06X0AMMO UCMO/b30BaTh C/yyail 1. B MPOTUBHOM CI1y-
Yae He0o6X04MMO UCMOJ/Ib30BaTb Cyvai 2.

6
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7.3.1 Cnyu4aii 1 — n3BeCTHbl flaHHble 0 HapaboTKax A/1s1 Kax40ro oTkasa

[Lns oueHky NnapameTpa hopMbl p cHavasna cnegyeT Ucnosib3oBaTb MeTO[, BCOOTBETCTBUMN € 7.2.1. 3aTem
BbIUMC/IUTb CTATUCTUKY Kpamepa-Muzeca:

CoAv = -1+ 21

rae M =N'v = T' gna ucnbiTaHuii Tvna |;

M- N— 1n = /\.ansa ncnbiTaHnii Tuna ll;

r<r2<...<71.

B Ta6nuue 1 npuBefeHbl KPUTUYECKME 3HAYEHUS 3TOM CTAaTUCTUKU C YPOBHEM 3HauyMmocTn 10 %. Ecnaun
ctatucTtuka (?{M) npesblliaeT KpUTUYECKOE 3HAYEHWE, NPUBEAEHHOE B Tab/mLe, TO rMnoTesa o TOM. 4TO CTe-
neHHas MofefNb COOTBETCTBYET AaHHbIM, A0/1XHA OblTb OTK/IOHEHA. B NpOTMBHOM cny4yae runotesa Ao/HkKHa
ObITb NPUHATA.

Ecnu gaHHble 0 HapaboTKax N3BECTHbI, A/151 NOSTyYeHNS AONOMHUTENbHOW UHGOPMaLMM OTHOCUTESTbHO
COOTBETCTBUA MOEe/NN faHHbIM MOXET ObITb NCMONb30BaHa rpaduyeckasn npoueaypa, onucaHHas HUXe.

Ana ncnonb3oBaHus rpadmyeckoli npouefypbl HEOGXOAMMO OLEHUTbL MaTeMaTUyeckoe oxupaHue
BpemMeHu> ro otkasa £[/}] noTMeTUTb Ha rpadpuke HeCOOTBETCTBYME C HaG/1I04aeMbIM BPEMEHEM j -TO OTKasa
T.. BcooTBeTCTBUM C NPpUIOXKeHnem B

(22)

*
3HaueHns < 1\ n3obpaxatroT rpacmyeckm B COOTBETCTBMN C HabnwaaeMbiM BpeMeHeMm OTkasa T- B

NMHelHOM MacwiTabe {cM. Npumep, NpeAcTaB/ieHHbI Ha pucyHke A.1). BusyasnbHasa cornacoBaHHOCTb 3TUX
TOYek C IMHneli B45° AaBnseTca cybbeKTUBHOM Mepoi MPUMEHUMOCTU MOAENN.

7.3.2 Cnyu4aiht 2 — HapaboOTkm 06beanHeHbI BTpynnbl

[aHHbI KpUTEpuii NPMMEHMM TOMLKO B C/lyyae, Korga p OueHNBalT Ha OCHOBE CTpyNMNUPOBaHHbIX AaH-
HbIX (CM. 7.2.2).

CpefHee KO/IM4ecTBO OTKa30oB B MHTepBasie BpemeHu [/(/— 1); /(/)] annpokcumupyeTcsa popmynoii

e = - UL - D). (23)

ANa Kax[oro nHTepBana 3HayeHue e- He JO/DKHO ObITb MeHblle NATU. [Tpy HeO6XO4MMOCTUN CMEeXHble
MHTEepBasibl MOXHO 06beANHATL. AN d MHTepBanoB (nocsie 06begnHeHUs NpY Heo6XoaMMOCTH) 1 J1)Tex xe,
UTO N B 7.2.2. BbIYUC/IAKOT CTATUCTUKY;

2 fot-- 0 (24)
i-1 ei

KpuTuueckune 3HavyeHus aTtoii ctatuctmkn ans {d — 2) cteneHeli cBo60abl MOXHO HaliTy no Taénuue
X2- pacnpepgeneHns. Ecnm kputnyeckoe 3HavyeHue 418 ypoBHA fosepus 10 % npeBbIWeHO, TO TMNoTe3a o TOM.
4YTO CTeneHHas MofeNb afAeKBaTHO ONUCbIBAET CrPYNMNMPOBaHHbIE AaHHble, AO0/MKHA ObITb OTK/IOHEHA.

Ecnun Habop AaHHbIX COCTOUT U3 U3BECTHbLIX MHTEPBa/I0OB BPEMEHW C N3BECTHbLIM KO/IMYECTBOM OTKa30B,
ANSA NONYYEeHUS A0NOSTHUTETbHOM MHCDOPMALLMKM O COOTBETCTBUM MOAEN AaHHBIM MOXET 6bITb MCNO/Ib30BaHa
rpacdmyeckas npoueaypa, onMcaHHas Huxe.

Ana Kaxaoro nHTepeana, orpaHnyeHHoro Toukoii /(/) (ot 0 go /(/)), konnyecTBO HabNA4aeMbIX OTKA30B
cocTaBisieT

nw)=*t,Ni- <25)

MaTemaTnyeckoe oxumaaHue konmyectsa oTkazoB £ (J1'(/(/))] oueHuBaroT no hopmyne

ELNT(/(/))|=>1/(01. <26)
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ST1opaet [1AN</|)>] =>./()*™
HO

Ipadmyeckas npoueaypa CocTouT U3 MOCTPOEHUs rpadmka

aTakke iMHum In —(p — 1)In T, T> 0 (cM. NpumMep, N306paxeHHbI Ha pucyHke A.2). Obwan nHdopmaums
no MatemaTn4yeckomy OnMcaHuo CTEMeHHON MoAeny npueefeHa B NpuioxeHun B.

[ns p< 1atanuHus yobiBaeT. BudyasibHas COrnacoBaHHOCTb TOUEK C 3TOW NINHWeN iBNseTca CybbekTuB-
HOIA Mepoii NPUMEHMMOCTUN MOAENN.

O6was nHpopmaums No mareMaTMyeCcKoMy ONUCaHNIo CTeMeHHO MoAenn NpueeaeHa B NpUIoXeHnn B.

7.4 [oBepuTefbHble UHTEPBaAbI AN napamMeTpa POpMbl

MapameTp hopMbl p B CTENEHHOW MOAENN NOBbIWEHNS HALAEXHOCTN XapakTepusyeT Hanune naMeHe-
HUIA HAAEXHOCTU N X BeNnuuHy. Ecnn 0 < p < 1. umeeTcs NOBbILWEHWE HAAEXHOCTN, ecnu p= 1. HET NOBbILWEHNSA
Ha[eXHOCTU, a ecrin p > 1. UMeeTCA CHMKEHWNE HALEXXHOCTHU.

Mpn onpegeneHnn [OBEPUTENILHOIO MHTEpPBana 419 P, KOrga M3BeCTHbl HapPaboTKN KaxAoro oTkasa,
MCNoNb3YHT cny4vait 1. Ana crpynnupoBaHHbIX OTKa30B HEOBGXOAMMO UCNO/1b30BaTh Criyyar 2.

7.4.1 Cnyu4ali 1 — n3BeCTHbl HapabOoTKM A5 KaX[0ro oTkasa

LWar 1: Bbl4ncnAoT p B COOTBETCTBUM C lIarom 5B87.2.1.

LWar 2: cnbiTaHua Tuna |

Ans onpegeneHns ABYCTOPOHHErNO OBEPUTENIBHOIO MHTEepBaia AnAa p ¢ ypoBHem fosepus 90 % Bblunc-
nsitoT BennunHbl Dj n Du:

M = XomT> 28)
1 2V—)"

(29)
R P )

KBaHTUAN X«.0s* X0.95 onpeaensatoT notabnuvuam N-pacnpegeneHus.
HWXHAA foBepuTenbHas rpaHiua anis p:

Pra - D1$ (30)
BepxHsas goBepuTenbHas rpaHuua gns p:

Pre = Dvp. (31)

COOTBETCTBEHHO P/ ANPM SIBSIOTCA OAHOCTOPOHHUMU HUXHEN 1 BEPXHEN A0BEPUTE/IbHBIMU rpaHuLa-
MUV A/15 p C ypOBHeM goBepus 95 %.

McnbiTaHnsa tvna ll

[Ana onpefeneHnsa ABYCTOPOHHEro A0BepUTeIbHOro MHTepBana A4 p ¢ yposHem gosepus 90 % Bbluunc-
naT BennunHbl D, n Dlz

v XuWw<20V - 1))

(32)
2V - (Vv - 2)°
* o X0.«<2</1' - 1»

" - , 33)
20 - 1)V - 2)

°

HwXHAA goBepuTenbHaa rpaHuua ang p:
(34)

BepxHAa goBepuTenbHas rpaHuua ans p:
h B= DvP. (35)

CooTBeTCTBEHHO p/IB U $MBABAAIOTCA O4HOCTOPOHHUMMW HUXHEW 1 BEPXHE AO0BepUTEbHbIMY rPaHunLLa-
MW 418 p C ypoBHem aosepus 95 %.

8
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7.4.2 Cnyuvali 2 — HapabOTKM 06 begNHEHbI B rpynnbl

MpuBeaeHHbIe Npoueaypbl onpeaesieHns rpaHuL, 4OBEPUTEIbHOIO MHTepBasia NpUMEHNMbI BTeX cnyya-
fAX. KOorga oueHka p 6bls1a onpegeneHa no crpynnupoBaHHbIM AaHHbIM (CM. 7.2.2).

Lar 1: BbI4MCNAT p BCOOTBETCTBUM C 7.2.2. wWar 4.

Lar 2: BbI4MCASAKT 3Ha4YeHMa BenmumH 4, /) (/ = 1,2, ...,*/):

f\i) I, 2,... ,d (36)
Hd)
LLar 3: BbluncnsawT 3Ha4YeHne BeIMUmHbl A

d [PitfInPuf- Pu-1/InPO- IN*
n=x . (37)
1-1 ,Pof- PO- ifj

Lar 4: BelunucnsaT 3HaYeHne BesinynHbl C.

(38)
c" 4an
LWar 5: Ansa onpeaenieHNs NpUGIMKeHHOr o 4BYCTOPOHHEr 0 AOBEPUTEIbHOTO MHTepBaia Ans pc ypoBHEM
posepus 90 % BblUNCNAIOT

¢ _ <le4)C (39)

raoe N — o6uee KO/IMYecTBO OTKA30B.

Lar 6: HmxHAA foBepuTenbHas rpaHuua ans p:

Pun <4°)
BepxHssA goBepuTesibHasA rpaHmua agns p:
bVB = p(l + 5). (41)

COOTBETCTBEHHO P B NP YN ABMAOTCA OAHOCTOPOHHUMMN HUXHEN 1 BepXHEN 4oBepUTENbHBIMU FpaHnLa-
MU g8 p c ypoBHem gosepus 95 %.

7.5 [oBepuTenbHble MHTEpPBabl ANA cpeaHeli HapaboTKN Ha OTKas

B cooTtBeTcTBMM C 7.2.1, war 7 0{ T) aBnseTvcs oueHkoi 0( /') (cpepHAa HapaboTka Ha 0Tka3s). Ans goBepu-
TenbHbIX MHTepBanoB 0( Y), Koraa n3BecTHbl HAPabOTKM KaXA0ro oTkasa, MCNonb3yT cnyyaii 1. ina crpynnu-
POBaHHbIX OTKA30B UCMO/b3YIOT Cayyai 2.

7.5.1 Cnyuaii 1 — n3BeCcTHbl HApabOTKM AN KaXA0ro oTkasa
War 1: BelumcnswoTt0( T) BcooTBeTCTBMM € 7.2.1. war 7.

LWar 2: Ana onpefeneHns ABYCTOPOHHEro OBEPUTENBHOIO MHTepBasia c ypoBHeM aoBepusa 90 % Haxo-
OAT 3HayeHusa L u (/pns cooTBEeTCTBYHOLWEro 06 bema BbI6OPKM .V, UCNoNb3ys Tabnvuy 2 ans ucnbitadmii tuna |
nnn Tabnuuy 3 oNA ncnbitaHuii Tmna ll.

War 3: HuxHaa goepuTenbHas rpadnua ans o(N):

Q@AB*IA (n (42)
BepxHaAsa goBepuTenbHasa rpaHuua gns 0(7):

wmB= UQ(T). (43)
CooTtBeTcTBeHHO 0LB Y 0VBSBNSIOTCA OAHOCTOPOHHUMMN HUXKHER 1 BePXHEW floBepUTENbHBIMU FpaHnLa-

My ansa 0( /") c yposHem gosepus 95 %.

7.5.2 Cnyu4aii 2—U13BEeCTHbI CTPYNNMPOBaHHbIE AaHHble

MpuBeaeHHble Npouedypbl onpefesieHNsa AOBEepPUTE/IbHOr0 MHTeEpBasia NPUMEHUMbI, KOrfa oueHKa p
6bl1/1a OLeHeHa No CrpynnMpoBaHHbIM AaHHbIM (CM. 7.2.2).

LWar 1: BbluMcnsaT p BCcOOTBETCTBUM € 7.2.2 N 0( 7°) B cooTBeTCTBUM € 7.2.1, war 7.
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LLar 2: BbluncnstoT 3HaueHns BenvunH P[1)(/=1,2 ...... d):

Ni) = IHL, / = I, 2........ d. (44)
T{d)

L ar 3: BbluncnsawoT 3HaveHne BenimumHbl J1:
*,

t .
yPUfInP(If - Pd - Iplin PO- 1) (45)

ApPdf- Pd- iV
LWar 4: BbluncnsawoT 3HaveHne BeninumHbl D:
D=sF~ )

LWar 5: Ana npnbvXeHHOro onpeaesieHns rpaHuL, ByCTOPOHHEro J0BepuUTeIbHOro nHTepsana a1 0{7)
cypoBHeM filoBepus 90 % BbIYMC/IAIOT 3HaYeHNe BENNUYUHBbI 51
<1.64)0

(47)
rae /V— obuiee KONMYECTBO OTKa30B.
LLar 6: HuxHAA goBepuTenbHas rpaHunua anis 0( 7):
oan= 6(7) (I - 5). (48)
BepxHsisi foBepuTenbHas rpaHuua aas 0( Ty.
BY, *0(7) (1+5). (49)

CooTBeTCTBEHHO QLBM BbISIBNAOTCA OA4HOCTOPOHHUMW HKHEN 1 BepXHEeW oBEPUTENbHBIMU rpaHmLa-
Mun ans 0(7) c ypoBHem gosepus 95 %.

7.6 MeToauka NPoOrHO3nMpoBaHuA

MeToAuKy NPUMEHSIOT B TexX Criydasx, Korga KoppekTupytowme moguduvkaumm BKAKOYAOT B CUCTEMY
nocsie OKOHYaHWsA UCMbITaHWU Kak OTCPOYeHHble Moaudrkauun. Lienb 3agaym cCOCTOUT B TOM, YTOObI OLEHUTL
HaAEeXHOCTb CUCTEMbI NOC/Ie BBEAEHNSA KOPPEKTUPYIOLWNX MoANdUKaLWNIA.

LWar 1: BblgenstoT oTkasbl kateropum A un kateropum B (cm. TOCT P 51901.6, onpegenenusa 3.10 n 3.11).

LWar 2: NaeHTMMUNPYIOT BpeMs NepBOro NosiBIEHNS KaX40ro Tuna oTkasoB B Kateropumn B kak otTaenb-
HbI HaBop AaHHbIX. ONpeaensaT J — KONNYECTBO Pa3/INYHbIX TUNOB OTKA30B KaTeropuun B.

Lar 3: BbinosiHAOT warn ot 1 go 5 B cooTBeTcTBUM € 7.2.1 A5 aTOro Habopa faHHbIX U OLEeHUBaloT P,
ncnonb3ysa 1'= 1un 72 nnn TN gna nonHoro Habopa faHHbIX.

Llar 4: HasHa4aloT kaxg0My 13 J 0TKa30B pa3/IMYHbIX TUMOB KaTeropun B B Ha6ope AaHHbIX Wara 2 Koad-
huLmeHT adhheKTUBHOCTM ynyUlleHns £), i =1 J. na kaXxaoro n3Y oTkasoB pas3/INyHbIX TUMOB KaTeropun B
£ 00 £ E#£ 1) ABNSIETCA NHXEHEPHOW OLEHKOM 0XMNAAEMOT0 YMEHbLIEHUSA UHTEHCMBHOCTM OTKa30B, BbI3BaHHOIO
NAeHTUMNLMPOBaHHON KOpPeKTUpYoLLen Mogndukaumeli (CMm. onpegenexuve 3.1).

BbluncnsaiotcpegHee £ 3aTUX3Ha4YeHWn. Ec/iv oHO npuemnemo, yctaHaBNMBalT cpefHnii KoaddmuymneHt
3PHEKTUBHOCTN yy4LleHns (Hanpumep. 0,7) BMECTO MHAMBUAYa/IbHbIX HasHauveHuii E,,/* 1 Y, kak onuca-
HO BblLLe.

Lllar 5: OueHnBalOT NPOrHO3MpyeMbIii MapameTp NOTOKa 0TKa30B M CPeAHIol0 HapaboTKy Ha 0TKas:

-+;Il<n+|*K#-B,)+F|E , (50)
raoe Kn— KkKonvuecTBO OTKa3oB kateropum A:
K, — KonnuyecTBO HabnogaemMblx OTKA30B /-ro Tuna karteropmm B;
7'paBHO V wuan 7\, B COOTBETCTBMMU C LWIarom 3.
Ecnu 3HaueHns He HasHauyeHbl, a eCTb TO/IbKO cpeaHee I, TO CpefHUiA UneH B KBaZpaTHbIX CKOGKax
CTaHOBUTCSA paBHbIM
AB(1-£),

rae JIB — KO/IMYECTBO OTKA30B KaTeropun B.
B 3TOM criyyae NporHo3vpyeMblii napameTp NoToka OTKasoB



MporHo3upyemoe 3HaveHne cpegHeli HapaboTku Ha 0Tka3d Op= Mzp.

+*B(!-£)*
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Tab6nuuya 1— KpuTuyeckne 3HavyeHus ans kputepus Kpablepa-Museca c ypoBHemM 3HaummocTtn 10 X

MpumeuvaHune

X

© o N o o b w

10
11
12

Kputnueckoe 3HaveHve

0.1s4
0.155
0.160
0.162
0.165
0.165
0.167
0.167
0.169
0.169

A

13
14
15
16
17
18
19
20
30
60

Kputnueckoe 3HaveHve

0.169
0.169
0.169
0.171
0.171
0.171
0.171
0.172
0.172
0.173

— Ansa ucnbitanuii Tuna |: N1/ = JT; ana ucnbitannii Tuna Il: 1/ = jv — 1.

<s1)

Ta6nuua 2— [IBYCTOPOHHUE fOBEPUTE/bHBIE NHTEPBa/TbI YPOBHS AoBepust 90 % An1a cpefHeit HapaboTKM Ha 0TKas 1

nenbiTannii Tuna |

A%

© 00 N O O b W

10
11
12
13
14
15
16
17
18
19
20

MpumeyvaHne

raoe «05 .

L n
0.175 6.490
0.234 4.460
0.281 3.613
0.320 3.136
0.3S3 2.826
0.381 2.608
0.406 2.444
0.428 2.317
0.447 2.214
0.464 2.130
0.480 2.060
0.494 1.999
0.508 1.947
0.521 1.902
0.531 1.861
0.543 1.825
0.552 1.793
0.561 1.765
— Ana N > 100

21
22
23
24
25
26
27
28
29
30
35
40
45
50
60
70
80
100

Ls v (,+*MM/*\E .

u- N

(+—"03 u-r/3377)

0.570
0.578
0.586
0.593
0,600
0.606
0.612
0.618
0.623
0.629
0.652
0.672
0.689
0.703
0.726
0.745
0.759
0.783

1.738
1.714
1.692
1.672
1.653
1.635
1.619
1.604
1.590
1.576
1.520
1.477
1.443
1.414
1.369
1.336
1311
1.273

— KBaHTW/b CTaHAAPTHOro HOPMasbHOro pacnpegeneHns ypoBHa 100 {0.5 ¢y /2) %.
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Ta6nuuya 3— [BYCTOPOHHUE [OBEPUTE/IbHbIE MHTEPBA/bI YPOBHS foBepusi 90 % Ana cpefHeit HApaGoOTKM Ha OTKas 1
nenbiTaHuii Tmna i

N L \% A% L "
3 0.1712 4.746 21 0.6018 1,701
4 0.2587 3.825 22 0.6091 1,680
5 0.3174 3.254 23 0,6160 1,659
6 0.3614 2.892 24 0,6225 1,790
7 0.3962 2.644 25 0,6286 1.623
8 0.4251 2.463 26 0,6344 1,608
9 0.4495 2.324 27 0.6400 1,592
10 0.4706 2.216 28 0,4520 1,578
1 0.4891 2.127 29 0,6503 1,566
12 0.5055 2.053 30 0,6551 1,553
13 0.5203 1.991 35 0,6763 1,501
14 0.5337 1.937 40 0,6937 1,461
15 0.5459 1.891 45 0,7085 1,428
16 0.5571 1.876 50 0,7212 1,401
17 0.5674 1.814 60 0,7422 1,360
18 0.5769 1.781 70 0,7587 1,327
19 0.5857 1.752 80 0,7723 1,303
20 0.5940 1.726 100 0,7938 1,267
Mpumevanune — Ana N > 100

L~ 1 (** *y2df) -

rae w01 *~ — KBaHTW/Ib CTaH4APTHOIO HOPMasIbHOrO pacnpegeneHus yposHsa 100<0,5 + y/2) %.

12
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MpunoxeHune A
(cnpaBo4HOE)

Yucnosble NpumMepsbl

A.l1 BBepeHue

Crepyiolne YNCNOBbIE NPUMEPbI AEMOHCTPUPYIOT UCMOIb30BaHVe NpoLeayp, ONMCaHHbIX B pasaene 7. B Tabnuue
A.l npuBefeH NonHbIi Ha6op AaHHbIX, UAIOCTPUPYIOLWMX MeTOAbI, KOrAa U3BeCcTHbl HapaboTku, a B Tabnuue A.2 — ans
CrpynnupoBaHHbIX faHHbIX. B Tabnuuax A.3 1 A.4 npvBeAeHbl AaHHble 4151 MeTOANKM NPOrHO3MPOBaHUs, Koraa Koppek-
TUpyoLwmne MOANMMNKALMN OTHECEHbI K KOHLY UCMbITaHWi. Mpu HEO6X0AUMOCTU BCOOTBETCTBMU C 7.3 MPUMEHSAIOT KpUTepumn
cornacuvs. 3TN NpMmepbl MOTYT 6bITb UCMO/Ib30BaHbl A/151 KOHTPO/IS COOTBETCTBYIOLMX KOMMbIOTEPHBIX NPOrpamMmm, paspa-
60TaHHbIX A5 peanv3ayum MeToA0B pasgena 7.

A.2 OnpepeneHne oLEHOK NoKasaTesieil HaAeXHOCTN

Hab6op gaHHbIX BTabaumue A.1 COOTBETCTBYET UCMNbITAHMAM, 3aKaHUMBaroLWmmcs Yyepes 1000 4. 3TK gaHHble UCNOSb-
30BaHbl BnpumepaxA.2.1n A.2.2 ons ncnbiTaduii Tuna l n tuna Il. B crpynnupoBaHHOM Bue 3TU AaHHble NpeAcTaB/eHbl B
Ta6bnuue A.2 ana npumepa A.2.3.

A.2.1 MNpumep 1— ncnblTaHua Tunal — Cnyyali 1 — n3BecTHbl HApPaboTKN A4NA KaXA0ro oTKasa

3TOT cnyyail paccMoTpeH B 7.2.1. laHHble Tabnuubl A.1 COOTBETCTBYIOT UCMNbITAHWAM, 3aKaHUMBaOWMUMCS Yepes
1000 u.

a) MpoBepka rmnoTes Ha NOBbILLUEHNE HaAEXHOCTN

U* —3.713. KpuTuyeckne sHayeHns 411 BYCTOPOHHETO KPUTEPUS CYPOBHEM 3Ha4nmocTn 0.20 coctasnsaoT 1.28 n
— 1.28. Mockonbky U <—1.28. nmeeTca foKa3aTe/IbCTBO NOBbILWEHNA HAAEXHOCTU N aHann3 NpoaosKaeTcs.

b) OueHKa NnapameTpoB

OueHKN NnapameTpoB CTeNeHHOW moaenu

A «1.0694;

p =0.5623.

c) OueHka cpefHeli HapaboTkN Ha OTka3

OueHka cpegHeli HapaboTku Ha oTka3s 3a 1000 4 coctaBuna 34,2 4.

d) Kputepwii cornacus

C21/)=0.038c J1/=52. AnsiypoBHSA 3Ha4MMoCTN 10% KpuTMYecKoe 3HauYeHne BCOOTBETCTBUN c Tabnuueit 1 cocTas-
nset 0,173. Nockonbky C2(/1/)< 0.173. cTeneHHas mMoaenb NpuHUMaeTcs (CM. 7.3 1 pucyHOK A.1).

e) loBepuTenbHbI MHTEpPBaN Ans

[ BYCTOPOHHWIT fOBEPUTENbHbIN MHTEPBaN A5 PC AO0BEPUTENbHOM BEPOATHOCTLIO 0.9 nmeeT Bug: (0.4491:0.7101).

0 [loBepuTenbHbIA MHTepBan ANA cpeAHeln HapaboTKM Ha OTKa3

[IBYCTOPOHHWI1 AOoBEPUTENbHbIV UHTEpBa AN cpeAHeil HapaboTkM Ha oTka3 3a 1000 4. COOTBETCTBYOLWWIA fOBEPU-
TenbHOW BeposaTHOCTU 0.9. nmeeT BuA: (24,2 u; 48.1 u).

A.2.2 MNpumep 2— ucnblTaHua Tunall— Cny4yain 1 — n3BecTHbl HApaboT KU ANA KaXAOro oTkasa

JToTcnyyali onvucaH B7.2.1. icnonb3yoTces AaHHbleTabnuybl A.1 Ans ucnbITaHWi, 3akaHYMBaKWNXCs Hepe3975y.

a) MpoBepka rMnoTes 0 NOBbILWEHUN HAAEeXHOCTU

U* —3.764. nA ypoBHA 3HAUNMOCTN 0.2 KpUTUYeCKne 3HaYeHns ANS ABYCTOPOHHENO KpUTepUA cocTaBnAaoT 1.28 u
—1.28. Nockonbky U< — 1,28. nmeeTcs A0OKa3aTe/IbCTBO MOBbIWEHNA HAAEXHOCTU 1 aHann3 NpoAosHKaeTcs.

b) OueHKa napameTpos

OueHKN NapaMeTpOB CTENEHHOW Moaenun

A= 1.1067;

<= 0.5594.

c) OueHka cpegHel Hapa6oTKM Ha OTKa3

OueHka cpeaHeli HapaboTkn Ha oTka3 3a 975 4 coctaBuna 33,5 4.

d) Kputepwuii cornacus

C2{N/)* 0.041 c N/ =51. AnAa ypoBHA 3Ha4MmocTn 0.10 KpUTUYECKOe 3Ha4YeHMe B COOTBETCTBUN C Tabnunuein 1 paBHo
0.173. Nockonbky C2(/1/)< 0.173. cTeneHHas MojeNib NpuHUmaeTcs (CM. 7.3 1 pUCYHOKA.1).

e) floBepuTtenbHbIli UHTEPBAN ANA P

[BYCTOPOHHWIT AOBEpPUTENbHbIA MHTEPBAN ANS pPCA0BEPUTENBHON BeposATHOCTbLIO 0.9 nmeeT BuA: (0,4646.0.734 7).

f) [loBepuTenbHbIA MHTepBan ANA cpeaHel HapaboTkM Ha OTka3

[BYCTOPOHHWI AOBEPUTENBbHbLIN UHTepBan ANS cpefHeil HapaboTKM Ha OTKa3, COOTBETCTBYHOLWMUI AOBEPUTENBHON
BeposaTHOCTK 0.9. nmeeT BuUA;: (24.3 4;46.7 4).

13
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A.2.3 Mpumep 3— Cnyyaii 2 — crpynnupoBaHHble faHHble

OT0T cnyyali onucaH B 7.2.2. Micnonb3oBaHbl flaHHble Tabnuubl A.1. B Tabnuue A.2 npuseaeHbl 0TKasbl, Crpynnupo-
BaHHble B MHTepBasbl Mo 200 4. AHaNN3 3TOro Habopa AaHHbIX faeT pe3ynbTaThl, ONUCAHHbIE HUXeE.

a) MpoBepka rmnoTes o NOBbIWEHUN HAAEXHOCTN

X2=595 c yeTbipbMsa cTENEHAMYN cBOOOAbI. 1N ypOBHSA 3HaYUMMocTu 0.20 KpuTnyeckoe 3HavyeHne coctaBnseT 6.0.
MockonbKy X2> 6.0. uMmeeTCA A0Ka3aTe/IbCTBO MNOSTIOXKUTENBHOIO NN OTPULATENIBHOTO U3MEHEHUSA HAAEeXHOCTU 1 aHanus
npoaoskaeTcs.

6) OueHka napameTpoB

OueHKM NnapamMeTpoB CTENEeHHON mogenu

i.w0.9615.

P =0.5777.

c) OueHka cpegHeii HapaboTKn Ha 0TKa3

OueHka cpefHel HapaboTkn Ha 0Tka3 3a 1000 4 coctaBuna 33.3 u.

d) KpwuTtepwuii cornacus

X2=2,175 c Tpemsa cteneHaAmMn ceoboabl. 4nA ypoBHA 3Ha4YnmocTu 0.10 KpuTMYeckoe 3HayeHue cocTaBuso 6,25.
Mockonbky X2< 6,25, cTeneHHas Mmogenb NnpuHUMaeTcs (CM. 7.3 U pPUCYHOK A.2).

e) JoBepuTenbHblii nHTepBan ans (1

[1BYCTOPOHHUI fOBEPUTENBLHBIV MHTEPBaN ANs (lcaoBeEPUTENBHOM BepoAaTHOCTLIO 0,9 nmeeT Bua: (0.3202:0.8351).

0 floBepuTenbHbIli MHTEPBaN ANS cpefHeli HapaboTKM Ha OTKa3

[iIBYCTOPOHHWIT f0BEpUTENbHbIV MHTepBan ANA cpefHeli HapaboTKM Ha 0TKa3, COOTBETCTBYIOLNIA [OBEPUTE/TBHO
BeposaTHOCTM 0.9. nmeeT BuA: (16.6 4; 49.9 v).

A.3 MporHo3npyemble OLEHKN MokasaTesieil HafeXHOCTH

[aHHbIVi NpUMeEp UNMOCTPUPYET pacyeT NPOrHO3UPYEMbIX OLLEHOK Noka3saTesieit HagexHocTu (CM. 7.6). Korga Kop-
pekTupytoLie MoaANMUKaLMM BBEAEHbI B CUCTEMY B KOHLE UCMbITAHWIA.

A.3.1 Mpumep 4

OCHOBHbIE flaHHble, UCMOIb3yEMble BNpuMepe, npuseeHbl BTabnuue A.3. imeeTcsa obuiee KO/IMHECTBO OTKa30B
'= 45 ¢ AT1= 13 kaTerop1sm 1 0TKa3oB NPy OTCYTCTBUMN KOPPeKTUpYtoLweil Mmogndunkauymm. B koHue 4000 4 ucnbiTaHWii Bcuc-
Temy 6b1710 BBefieHO J = 16 pas3/inyHbIX KOPPEKTUPYIOLWNX MOANDUKaL NI, HaNpaB/ieHHbIX Ha 0TKasbl AB = 32 kateropum B.
Kateropusa ans kaxgorootkasa npusegeHa stabnuue A.3. B tabnvue A.4 npeacTaBneHa fononHUTeNbHas nHopmauus,
ncnonb3yemas A4na NPOrHo3MpoBaHus.

LWarv npoueaypsbl

War 1: UaeHTMdMUUPYIOT KaTeropnmn oTkasos A n B.

BpemeHa nosiB/ieHWsi 0TKa30B KaTeropuii A n B ngeHtnduumnpoBaHnbl B Tabnuue A.3. Hapa6oTku ans 16 pasnmuHbIx
TUNOBOTKA30B KaTeropuu B npuBegeHbl B Tabnuue A.4, ctonbey 2.

War 2: aeHTUnunpyoT nepsoe NosiB/IeHe 0TKa3oB pas/IMYHbIX TUNOB KaTeropuu B.

BpemeHa nepBOro NosiB/IeHNsI 0TKa30B A1 16 pa3niMuHbIX TUNOB KaTeropuu BnprueeaeHbl BTabnuue A.4. ctonbeu 3.

War 3: AHann3upyoT AaHHble NepBOro NosAB/IEHNA OTKA30B.

Ha6op gaHHbIX Tabnuybl A.4. cton6ua 3 npoaHanM3npoBaH B COOTBETCTBUM C waramum 4—8 n3 7.2.1. PesynbTtaThbl
npuBeieHbl HUXe.

OueHka napameTpoB

OueHKn NnapamMeTpoB CTENEHHON mogenun

> =0.0326;

p =0.7472.

OueHkKa napameTpa NoToka NepBoro NOABIEHNSA OTKa30B

OueHKa MHTEHCMBHOCTM OTKa30B pas3/IYHbIX TUNOB KaTeropun B ana nepsoro nosiBnexHns 3a 4000 4 cocTtaBuna
0.0030 u~*.

Kputepuu cornacus

[ :(A7)= 0,085 c /1/ = 16. flna ypoBHA 3HaUnmMocTn 0.10 KpUTMYECKOe 3HaYeHe B COOTBETCTBUN c Tabnuuei 1 cocTa-
B110 0.171. MockonbKy C2(J1/) <0.171. cTeneHHasa moAenb NPUHATA 418 BpeMeH NepBoro NosiB/IEHNSA 0TKa30B Pas3/INyHbIX
TUMOB KaTeropun B .

War 4: HazHa4vaT KO3 ULNEHTbI 3(PHEeKTUBHOCTN yyULIEeHUS.

MpuMep Ha3HaYeHHbIX UHANBUAYaNTbHbBIX KO3 PULNEHTOB 3D NEKTUBHOCTU YNYULIEHNA A8 KAXA0H KOPPEKTUPYIO-
wei moandukaumm npuseaeH staébnuue A.4. ctonbely 5. CpegHee 3Tux 16 KOadhppuumneHToB 3P HEKTUBHOCTU COCTaBSIET
0.72. CpegHee B gnanasoHe 0.65—0,75 ABnseTcA TUNMYHLIM (OCHOBAHO Ha NCTOPUYECKOM OnbITE).

LWar 5: OueHnBaOT NPOrHO3NpPyeMblii NapameTp NOTOKa OTKa30B.

[nsA BblYXCNEHNSA NPOrHO3MPYEMOro napaMeTpa NoToKa 0TKa3oB HEO6X04MMbl 3HAYEHUA CNefyoLWnX BE/INUNH:

T =4000uy;

*$n *13;

14



— Tabnuua A.4. ctonbeuy 4;

J =16
p  =0.7472;
B *0.72;

K

£,

— Ttabnuua A.4. ctonbey 5.
OLueHKa NPOrHo3MpyemMoro napameTpa noTtoka 0TKa3oB B MOMEHT BpeMeHu T - 4000 4 (KoHew, ucnbiTaHWil) cocTaBu-

na0,0074 y~1.

LWar 6: OueHMBalOT MPOrHO3MPYEMOE 3HaYeHne cpeHell HapaboTKU Ha 0TKas.

MporHo3upyemas oueHka cpegHeli HapaboTku Ha oTkas coctaBmna 135.1 u.

FOCT P 51901.16—2005

MpumeyaHune — Be3noBbIWEHNA HafEXHOCTN BTeyeHne 4000 youeHka cpegHeli HapaboTkM HaoTKas 3a 3ToT
nepuopg coctaBuna 88.9 4(4000/4S). YBennyeHne nporHo3npyemMon oLeHkn cpeaHeli HapaboTKM Ha OTKa3 BbI3BaHO BBeje-
HMeM 16 KoppekTupyrwmx Mmoandgmkaumnii ¢ COoTBeTCTBYOWMMM KO3 duruneHTamm adekTMBHOCTM. Heo6xoamMmo npu-
HUMaTb BO BHMMaHWe 4YyBCTBUTENIbHOCTbL NMPOrHO3UPYEMOro 3HauyeHUs cpegHeli HapaboTKM Ha OTKa3 K Ha3HayeHHbIM
KoadhpuymeHTam adhpekTUBHOCTU. ECnn 6bl 6bI10 HA3HAYeHOCpeaHee 3HaYeHMe KoaddurumneHToB adekTnBHocTn 0.60,
NporHosnpyemoe 3HayeHue cpefHeli HapaboTkM Ha 0TKa3 paBHANOCHL 6bl 121.3 4. CpegHee 3HavyeHne KoahuymeHToB
adpchekTMBHOCTM 0.80 AaeT NPOrHo3vpyemMoe 3HavyeHne cpegHeli Hapa6oTkn Ha OoTkas 138.1 u.

Ta6nuya Al — MNonHble AaHHble — BCe OTKasbl U HAPa6OTKM ANA ucnbiTaHWiA Tuna | I = 1000 4. N ~ 52

3
41
120
307
556
792

Tab6nuua A 2— CrpynnupoBaHHble laHHble Tabnuuel A.l ana npumepa 3

Howmep Tpynnbl

4

43
196
329
571
803

10
45
217
357
621
805

KonuyecTBo 0Tka3os

20

13

15
47
219
372
628
832

18
66
257
374
642
836

19
88
260
393
684
873

20
97
281
403
732
975

25
104
283
466
735

39
105
289
521
754

Bpemsa ucnbiTaHWii, COOTBETCTBYIOW EE NPABO TOYKe MHTepBana rpynnbl, 4

200

400

600

800

1000

Ta6nuua A.3— lMonHble faHHble AN NPOrHO3NPYEMbIX OLeHOK NpuMepa 4 — BCe 0TKasbl M HapaboTku [* =4000 vy,
V=45 KaB 13. K» B 32. J - 16

150
Bl

1003
B7

2130

2747
B6

3502
B3

Hapa6oTkn n nx knaccudukayus no kateropusm AIB (Bkaoyas TUNbl 0TKa3oB kateropum B)

253
B2

1025

2214

2850
B13

3646
B10

475
B3

1120
B8

2293

3040

B9

3649

540
B4

1209
B2

2448

3154
B4

3663

T
Kateropusa

564
B5

1255
B9

2490
B12

3171

3730
88

636

1334

B10

2508

3206

3794
B14

722
85

1647
89

2601
B1

3245
B12

3890
815

871

1774
B10

2635
68

3249
B10

3949

996
B6

1927
811

2731

3420
B5

3952
816

15
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Tab6nuuya A.4— PasnunuHble TUNbl OTKa3oB Kateropun B n3 tabnuubl A.3

Tun Bpewms oTkasa, 4 Bpema nepBoro nosiBnexHuns Konmqecmov HasHauyeHHasn
oTkasa, 4 Hab6noaeHnin 3 (heKTUBHOCTb (haKTOPOB
1 2 3 4 5
1 150; 260 150 2 0.7
2 253;1209; 3663 253 3 0.7
3 475; 3502 475 2 0,8
4 540; 3154 540 2 0.8
5 564; 722. 3420 564 3 0.9
6 996; 2747 996 2 0.9
7 1003 1003 1 0.5
8 1120; 2635; 3730 1120 3 0.8
9 1255; 1647; 3040 1255 3 0.9
10 1334.1774,;3249; 3646 1334 4 0.7
11 1927 1927 1 0.7
12 2490; 3245 2490 2 0.6
13 2850 2850 1 0.6
14 3794 3794 1 0.7
15 3890 3890 1 0.7
16 3952 3952 1 0.5

M TWTUMIOM NTMTB N
M [M 6*NM A0 OTMBM, 4

PucyHokA.1— [unarpamma paccesiHus HapaboToK, OCHOBaHHas Ha flaHHbIX Tabnuubl A.1

16
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OTum
HapownTte

PucyHok A.2 — OTHOWeHMe Hab1to4aeMoro 1 oLeHeHHOro KoInyecTsa 0TKa3oB
K HapabOoTKe Ha OCHOBE flaHHbIX Tabnuubl A.2

17
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MpunoxeHune B
(cnpaBo4YHOE)

Mogesnib CTeNeHHOro 3aKkoHa MoBbIWeHUs HagexHocTn. O6was nHopmayus

B.1 MocTtynat AyaliHa

Hanb6onee yacto ucnosnblyemas MoAenb MOBbILWEHUA HaAEXHOCTU Oblna onucaHa Ox.T. Ayaivom B 1964 r. (1).
AyaliH aHann3nposas faHHble 0TKa30B A/151 psfa CUCTEM B NpoLecce TUMOBbIX UCMbITaHWA. OH 3aMeTW/1, YTO HaKoN/IeHHoe
KOMIM4yecTBO 0TKa3oB JT(IM), AefleHHOe Ha HakoMnAeHHOoe BPEMS UCMbITaHUi 7. yMeHbLIaeTCsl U CTPEMUTCS K NMPSMON NTMHUN
npu NOCTpoeHUn rpacdmka a norapnmmyeckom macwratbe, T. €. NPUGANINTENBHO.

Ln (iV(T)/T) = 8- aln . 8>0.a >0. (B.1)

[yaiin nccneposan atm rpadvkn 1 caenan BbIBOA, YTO HAKOMIEHHOE KO/TMYECTBO OTKAa30B anmnpokcuMupyeTcs cTe-
NeHHOW hyHKLU e, T.e.

iV(7) = i. TP. k>0. p= |- «. (8.2)

Onupasicb Ha 3TV HabaeHUA. yaliH 3anucan 415 MTHOBEHHOr0 3Ha4YeHUs napaMeTpa noToka 0TKa3oB B MOMEHT
BpemeHn I.

— yv<r) =xprp~r>0. B3)
dT
Toraa MrHOBeHHOE 3HavYeHue cpefHel HapaboTKM Ha OTKa3
uur'-'r'.IL 1. r>0. |8'41

>M

MokazaTenb « = 1 — |4 nHOrAa Has3bIBalOT KMHTEHCUBHOCTbLIO pOCTa» .
MocTtynat flyaliHa ABNseTCcA AeTEPMUHUPOBAHHbLIM B TOM CMbIC/1e, YTO OH flaeT MOAe/Nb NOBbIWEHNA HAAEXHOCTH,
HO He onncbiBaeT USMEHYNBOCTb AaHHbIX.

8.2 CreneHHas mopesnb

N.X. Kpoy B 1974 r. (2] paccMOTpen CTENEHHYO MOAENb U3MEHEHUN HaAEeXHOCTU U chopmMynmMpoBan OCHOBHYIO
BEPOSATHOCTHYO MOAENb OTKa30B Kak HEroMoreHHbIi npouecc NMyaccoHa (NHPP), {/1'(I).T> 0). co cpegHum
E[.V(7™)] = XT*1 (B.5)
n PyHKLMe NoToKa OTKa3oB
r(f) = Xprp-". (B.6)
Mopgenb Kpoy oueHb noxoxa Ha mogenb [lyariHa. O6e 3T MoAenn NCNob3yoT OA4HO U TO Xe BblpaxeHue >.7,JaNna

0XWNAaemMoro KosimyectTsa 0Tka3oB B MOMEHT BpeMeHn T. OgHako Mogesib Kpoy no3BonisieT onpeaeninTbe BEPOSITHOCTb TOTO,
47O .l ) NpMMeT KOHKPEeTHOE 3HauYeHne B cnegytowem Buae:
S (B.7)

NVv<rs= ] =TBY T oo 2
al

B cooTBeTCcTBUM C 3TOM mMoaesnbo

j= 1.2.. (B.B)

roe “asBnsaertca HapaboTKoli 4o y-ro oTkasa.
_nA\T .
370 AaeT none3Hoe nepsoe npuénmxeHue £|rf| = 15 .J*1.2, ..

ANA HapaboTKM A0 J-To 0TKasa.
Ecnmp=1.70;(7) - K MHapaboTKN MexAy nocrefoBateslbHbIMW 0TKa3aMmn NOAUYNHSAOTCS NoKa3aTelbHOMY pacnpe-

AeneHunto cocpegHnm 1/X (romoreHHbI npouecc MyaccoHa), He B/IMASA HA MOCTOSAHCTBO HaAEXHOCTU. DyHKLMSA ;(7) yMeHb-
waeTca Ana p < 1 (NoNOXUTENbHbIE U3MEHEHUA) N YBe/InYMBaeTcs Ana p > 1 (oTpuuaresibHble U3MEHEHUS).

CTeneHHas mMoAenb NoBblleHNs HagexHocTn NHPP, aBnstowancs BepoATHOCTHONM MHTepnpeTauueid noctynara
[lyalina, ncnonb3yeT cTporne ctaTucTUyeckne npoueaypbl AN MeTo/Aa OLEHKN NOBbIWEHNA HafexXHocTn. OHa nossonseT
onpefenaTb OLEHKN MakCUMasibHOro NpaBAonoA06u1sA NrpaHnLbl JOBEPUTENIbHOTO MHTepBana A1 napamMeTpoB MOAENN U
nokasarvenei HafeXHOCTU CUCTEMbI U MPUMEHATL KpUTepumn cornacus. CteneHHas mogens NHPP 6bina paclumpeHa Kpoy
B 1983 r. (3] 419 NPOrHO3UPOBAaHUSA MOBbILEHWNS HALEXHOCTH.
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